
Securities Lending Report

HSBC CONTINENTAL EUROPE / HSBC S&P 500 UCITS ETF - 706157

Report as at 30/05/2025

Summary of policy

% limit on maximum percentage of book on loan 25%

Revenue Split 75/25 *

Name of the Fund HSBC CONTINENTAL EUROPE / HSBC S&P 500 UCITS ETF - 706157

Replication Mode Physical replication

ISIN Code IE00B5KQNG97

Total net assets (AuM) 7,203,345,167

Reference currency of the fund USD

Securities lending data - as at 30/05/2025

Currently on loan in USD (base currency) 334,796,187.69

Current percentage on loan (in % of the fund AuM) 4.65%

Collateral value (cash and securities) in  USD (base currency) 361,238,191.89

Collateral value (cash and securities) in % of loan 108%

Collateral data - as at 30/05/2025

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) Valuation (base ccy) Weight

AU000000AMP6 AMP ODSH AMP COM AU AUD AAA 217,864.99 140,303.03 0.04%

AU000000WHC8 WHITEHAVEN COAL ODSH WHITEHAVEN COAL COM AU AUD AAA 2,418,839.06 1,557,709.93 0.43%

BE0974320526 UM ODSH UM COM BE EUR AA3 38.46 43.53 0.00%

CA0636711016 BMO ODSH BMO COM CA CAD AAA 31,305,248.59 22,655,897.82 6.27%

CA0641491075 BANK NOVA ODSH BANK NOVA COM CA CAD AAA 27,666,998.18 20,022,862.37 5.54%

CA11271J1075 BROOKFIELD CO ODSH BROOKFIELD CO COM CA CAD AAA 48,604.79 35,175.74 0.01%

CA135087J397 CAGV 2.250 06/01/29 CANADA GOV CA CAD AAA 10,036,159.99 7,263,261.77 2.01%

CA1360691010 CIBC ODSH CIBC COM CA CAD AAA 3,435,117.59 2,486,026.36 0.69%

CA1366812024 CDN TIRE ODSH CDN TIRE COM CA CAD AAA 66,581.14 48,185.38 0.01%

CA15135U1093 CENOVUS ENERGY ODSH CENOVUS ENERGY COM CA CAD AAA 93,880.80 67,942.40 0.02%

Securities lending statistics

12-month average on loan in USD (base currency) 484,723,527.79

12-month average on loan as a % of the fund AuM 6.55%

12-month maximum on loan in USD 710,432,591.43

12-month maximum on loan as a % of the fund AuM 8.83%

Gross Return for the fund over the last 12 months in  (base currency fund) 481,493.26

Gross Return for the fund over the last 12 months in % of the fund AuM 0.0065%

* The sub-fund will receive 75% of the gross revenue generated and the remaining 25% will be split between the Securities Lending Agent and the Management Company



Collateral data - as at 30/05/2025

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) Valuation (base ccy) Weight

CA56501R1064 MANULIFE FINANCI ODSH MANULIFE FINANCI COM CA CAD AAA 2,291,531.94 1,658,402.85 0.46%

CA6330671034 NATL BK CANADA ODSH NATL BK CANADA COM CA CAD AAA 3,434,850.21 2,485,832.86 0.69%

CA76131D1033 RSTRNT BRND ODSH RSTRNT BRND COM CA CAD AAA 129,053.64 93,397.31 0.03%

CA7800871021 RBC ODSH RBC COM CA CAD AAA 344.80 249.53 0.00%

CA87807B1076 TC ENERGY ODSH TC ENERGY COM CA CAD AAA 27,666,956.78 20,022,832.41 5.54%

CA8911605092 TD ODSH TD COM CA CAD AAA 29,490,789.72 21,342,757.17 5.91%

DE0005552004 DEUTSCHE POST ODSH DEUTSCHE POST COM DE EUR AAA 1,683,134.97 1,904,803.91 0.53%

DE0006231004 INFINEON TECHNOL ODSH INFINEON TECHNOL COM DE EUR AAA 72,127.40 81,626.58 0.02%

DE000A1EWWW0 ADIDAS ODSH ADIDAS COM DE EUR AAA 1,683,049.16 1,904,706.80 0.53%

FR0000120321 L OREAL ODSH L OREAL COM FR EUR AA2 5,659,219.14 6,404,538.52 1.77%

FR0000121329 THALES ODSH THALES COM FR EUR AA2 1,683,110.01 1,904,775.66 0.53%

FR0000125338 CAPGEMINI ODSH CAPGEMINI COM FR EUR AA2 1,683,139.78 1,904,809.35 0.53%

FR0000125486 VINCI ODSH VINCI COM FR EUR AA2 90,386.57 102,290.48 0.03%

FR0000130809 SOCIETE GENERALE ODSH SOCIETE GENERALE COM FR EUR AA2 96.89 109.65 0.00%

FR0000131906 RENAULT ODSH RENAULT COM FR EUR AA2 1,122,377.00 1,270,194.10 0.35%

GB0002875804 ORD 25P BRITISH AMERICAN TOBACCO CST GB GBP AA3 35,297.40 47,566.17 0.01%

GB0006825383 ORD GBP0.10 PERSIMMON CST GB GBP AA3 35,297.12 47,565.79 0.01%

GB0007980591 ORD USD0.25 BP PLC CST GB GBP AA3 1,413,509.30 1,904,820.82 0.53%

GB0008706128 ORD GBP0.25 LLOYDS BANKING GROUP CST GB GBP AA3 353,846.75 476,837.79 0.13%

GB0009895292 ORD USD0.25 ASTRAZENECA CST GB GBP AA3 35,145.24 47,361.12 0.01%

GB0031274896 ORD GBP0.25 MARKS & SPENCER CST GB GBP AA3 144,530.89 194,767.34 0.05%

GB0031348658 ORD 25P BARCLAYS BANK PLC CST GB GBP AA3 255,098.25 343,766.01 0.10%

GB00B0SWJX34 ORD GBP5 LONDON STOCK EXCHANGE CST GB GBP AA3 113.65 153.15 0.00%

GB00B63H8491 ROLLS ROYCE ODSH ROLLS ROYCE CST GB GBP AA3 1,570,273.71 2,116,073.84 0.59%

GB00B6460505 UKT 4 1/4 12/07/40 UK TREASURY GIL GB GBP AA3 4,708,684.17 6,345,341.80 1.76%

GB00BD0XH204 UKT 1T 07/22/57 UK TREASURY GIL GB GBP AA3 437,765.00 589,924.58 0.16%

GB00BGLP8L22 IMI ODSH IMI CST GB GBP AA3 74,298.12 100,122.87 0.03%

GB00BL6K5J42 ENDEAVOUR MING ODSH ENDEAVOUR MING CST GB GBP AA3 54,261.96 73,122.48 0.02%

GB00BM8PJY71 NATWEST GRP ODSH NATWEST GRP CST GB GBP AA3 144,525.82 194,760.51 0.05%

GB00BMJ6DW54 INFORMA ODSH INFORMA CST GB GBP AA3 414,351.69 558,373.21 0.15%

GB00BP6MXD84 SHELL ODSH SHELL CST GB GBP AA3 1,879.95 2,533.39 0.00%

IE000S9YS762 LINDE ODSH LINDE COM US USD AAA 2,485,284.86 2,485,284.86 0.69%

IM00B5VQMV65 GVC HOLDINGS ODSH GVC HOLDINGS CST GB GBP AA3 1,463.14 1,971.70 0.00%

IT0000062072 GENERALI ODSH GENERALI COM IT EUR 32.29 36.55 0.00%

IT0000072618 INTESA SANPAOLO ODSH INTESA SANPAOLO COM IT EUR 1,443,422.77 1,633,521.61 0.45%

IT0003242622 TERNA ODSH TERNA COM IT EUR 132,555.50 150,013.07 0.04%

IT0004776628 BANCA MEDIOLANUM ODSH BANCA MEDIOLANUM COM IT EUR 197,442.77 223,445.99 0.06%

IT0005495657 SAIPEM ODSH SAIPEM COM IT EUR 5,659,286.55 6,404,614.81 1.77%

JE00BJ1F3079 AMCR ODSH AMCR COM US USD AAA 42,080.00 42,080.00 0.01%



Collateral data - as at 30/05/2025

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) Valuation (base ccy) Weight

JP3228600007 KANSAI ELEC ODSH KANSAI ELEC COM JP JPY A1 224,981,099.17 1,557,046.30 0.43%

JP3249600002 KYOCERA ODSH KYOCERA COM JP JPY A1 39,105,298.43 270,639.45 0.07%

JP3371200001 SHIN-ETSU CHEM ODSH SHIN-ETSU CHEM COM JP JPY A1 229,729,499.25 1,589,908.97 0.44%

JP3422950000 SEVEN&I HLDGS ODSH SEVEN&I HLDGS COM JP JPY A1 156,889,598.78 1,085,799.52 0.30%

JP3449020001 TAIHEIYO CEMENT ODSH TAIHEIYO CEMENT COM JP JPY A1 148,730,899.34 1,029,334.90 0.28%

JP3571400005 TOKYO ELECTRON ODSH TOKYO ELECTRON COM JP JPY A1 232,299,999.52 1,607,698.85 0.45%

JP3732000009 SOFTBANK ODSH SOFTBANK COM JP JPY A1 236,012,399.58 1,633,391.58 0.45%

JP3756600007 NINTENDO ODSH NINTENDO COM JP JPY A1 224,864,998.25 1,556,242.79 0.43%

JP3866800000 PANASONIC HD ODSH PANASONIC HD COM JP JPY A1 127,935,598.82 885,415.05 0.25%

JP3902400005 MITSUBISHI ELEC ODSH MITSUBISHI ELEC COM JP JPY A1 225,059,999.73 1,557,592.35 0.43%

KYG2108Y1052 CHINA RSRCS LND ODSH CHINA RSRCS LND COM HK HKD 17,036,057.50 2,171,753.54 0.60%

KYG217651051 CKH HOLDINGS ODSH CKH HOLDINGS COM HK HKD 840,615.90 107,161.56 0.03%

KYG5496K1242 LI NING ODSH LI NING COM HK HKD 4,973.31 634.00 0.00%

KYG875721634 TENCENT HOLDINGS ODSH TENCENT HOLDINGS COM HK HKD 9,844,930.18 1,255,029.92 0.35%

KYG9830T1067 XIAOMI ODSH XIAOMI COM HK HKD 12,813,487.19 1,633,461.04 0.45%

LU2598331598 TENARIS ODSH TENARIS COM IT EUR 31,623.54 35,788.36 0.01%

US0079031078 AMD ODSH AMD COM US USD AAA 36,374.94 36,374.94 0.01%

US02079K1079 ALPHABET ODSH ALPHABET COM US USD AAA 558,342.92 558,342.92 0.15%

US02079K3059 ALPHABET ODSH ALPHABET COM US USD AAA 6,404,497.64 6,404,497.64 1.77%

US0231351067 AMAZON.COM ODSH AMAZON.COM COM US USD AAA 27,354,786.66 27,354,786.66 7.57%

US0236081024 AMEREN ODSH AMEREN COM US USD AAA 5,764,610.03 5,764,610.03 1.60%

US0255371017 AEP INC ODSH AEP INC COM US USD AAA 6,047,160.14 6,047,160.14 1.67%

US03662Q1058 ANSYS ODSH ANSYS COM US USD AAA 6,046,359.92 6,046,359.92 1.67%

US0378331005 APPLE ODSH APPLE COM US USD AAA 32,289,924.30 32,289,924.30 8.94%

US0527691069 AUTODESK ODSH AUTODESK COM US USD AAA 14,804,743.41 14,804,743.41 4.10%

US0530151036 ADP ODSH ADP COM US USD AAA 10,982,387.90 10,982,387.90 3.04%

US0605051046 BOFAML ODSH BOFAML COM US USD AAA 3,343,682.60 3,343,682.60 0.93%

US0758871091 BD ODSH BD COM US USD AAA 53,506.09 53,506.09 0.01%

US0846707026 BERKSHIRE ODSH BERKSHIRE COM US USD AAA 1,284,430.95 1,284,430.95 0.36%

US12572Q1058 CME GRP ODSH CME GRP COM US USD AAA 210,852.01 210,852.01 0.06%

US14149Y1082 CARDINAL HEALTH ODSH CARDINAL HEALTH COM US USD AAA 67,870.94 67,870.94 0.02%

US17275R1023 CISCO SYSTEMS ODSH CISCO SYSTEMS COM US USD AAA 1,284,927.14 1,284,927.14 0.36%

US22160K1051 COSTCO WHOLESALE ODSH COSTCO WHOLESALE COM US USD AAA 474,846.20 474,846.20 0.13%

US30303M1027 META PLATFORMS ODSH META PLATFORMS COM US USD AAA 6,404,280.64 6,404,280.64 1.77%

US3755581036 GILEAD SCIENCES ODSH GILEAD SCIENCES COM US USD AAA 10,982,304.38 10,982,304.38 3.04%

US37940X1028 GLOBAL PAYMENTS ODSH GLOBAL PAYMENTS COM US USD AAA 227.42 227.42 0.00%

US46120E6023 INTUITIVE ODSH INTUITIVE COM US USD AAA 82,759.63 82,759.63 0.02%

US46625H1005 JP MORGAN ODSH JP MORGAN COM US USD AAA 3,770,304.50 3,770,304.50 1.04%

US5797802064 MCCORMICK ODSH MCCORMICK COM US USD AAA 5,960,651.80 5,960,651.80 1.65%



Collateral data - as at 30/05/2025

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) Valuation (base ccy) Weight

US58933Y1055 MERCK & CO ODSH MERCK & CO COM US USD AAA 291,758.29 291,758.29 0.08%

US5949181045 MICROSOFT ODSH MICROSOFT COM US USD AAA 17,386,916.39 17,386,916.39 4.81%

US5950171042 MICROCHIP TECH ODSH MICROCHIP TECH COM US USD AAA 6,046,564.01 6,046,564.01 1.67%

US6174464486 MORGAN STANLEY ODSH MORGAN STANLEY COM US USD AAA 1,284,934.21 1,284,934.21 0.36%

US6311031081 NASDAQ ODSH NASDAQ COM US USD AAA 1,023,740.46 1,023,740.46 0.28%

US64110L1061 NETFLIX ODSH NETFLIX COM US USD AAA 7,594,183.68 7,594,183.68 2.10%

US6703461052 NUCOR ODSH NUCOR COM US USD AAA 2,709,211.62 2,709,211.62 0.75%

US67066G1040 NVIDIA ODSH NVIDIA COM US USD AAA 12,500,357.52 12,500,357.52 3.46%

US6821891057 ON SEMICONDUCTOR ODSH ON SEMICONDUCTOR COM US USD AAA 1,454,837.74 1,454,837.74 0.40%

US75886F1075 REGENERON PHARMS ODSH REGENERON PHARMS COM US USD AAA 2,904,218.57 2,904,218.57 0.80%

US7739031091 ROCKWELL AUTOMAT ODSH ROCKWELL AUTOMAT COM US USD AAA 5,665.51 5,665.51 0.00%

US7766961061 ROPER TECH ODSH ROPER TECH COM US USD AAA 721,290.68 721,290.68 0.20%

US7782961038 ROSS STORES ODSH ROSS STORES COM US USD AAA 2,063,602.81 2,063,602.81 0.57%

US8636671013 STRYKER ODSH STRYKER COM US USD AAA 1,910.66 1,910.66 0.00%

US8825081040 TEXAS INSTRUMENT ODSH TEXAS INSTRUMENT COM US USD AAA 2,162,042.16 2,162,042.16 0.60%

US8962391004 TRIMBLE ODSH TRIMBLE COM US USD AAA 344,273.61 344,273.61 0.10%

US92532F1003 VERTEX PHARMS ODSH VERTEX PHARMS COM US USD AAA 1,213,158.67 1,213,158.67 0.34%

Total: 361,238,191.89 100.00%

Counterparts

Number of counterparties with exposure exceeding 3% of the Fund's NAV

No. Major Name Market Value

Top 5 borrowers in last Month

No. Counterparty Market Value

1 RBC DOMINION SECURITIES INC (PARENT) 151,936,084.83

2 HSBC BANK PLC (PARENT) 71,321,323.76

3 SKANDINAVISKA ENSKILDA BANKEN AB (PARENT) 68,452,815.28



4 JP MORGAN SECS PLC (PARENT) 41,894,962.63

5 UBS AG 36,536,994.14


	Report 1

